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Abstract

With the 5th Internet Conference held in Wuzhen, Zhejiang Province, the topics such as artificial
intelligence, big data, 5G, digital silk road were mainly discussed. With the continuous develop-
ment of these technologies, the economic data structure of China’s economy will continue to
change. The analytical requirements for data are more and more increasing. Compared to tradi-
tional parametric modeling, there is greater flexibility in model assumptions and settings for
non-parametric ones. This paper introduces the application of non-parametric methods in option
pricing model, bond pricing model, fund pricing model and stock pricing model. There is impor-
tant theoretical and practical significance for the study of non-parametric models and their esti-
mation methods.
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